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Simulated returns\Emerging Markets Core

Portfolio Holdings

Original TER
Name % Holdings %
Vanguard Investment Series - Emerging Markets
Stock Index 100.00 0.55
Total 100.00

FE Crown
Rating

LA
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Simulated returns\international Core

Portfolio Holdings

Original TER FE Crown
Bame % Holdings % Rating
Vanguard Investments UK Ltd - FTSE Developed .
World ex UK Equity Index 100.00 0.30 short history
Total 100.00

Cumulative Performance Over 5 Years
100% A
90%
80%
70%
60%
50%
40%
30%
20%
10%
0%
-10%

-20% -

-30% T T T T T T T T
Sep 06 Dec Mar 07 Jun Sep Dec Mar 08 Jun

B A - Simulated returns\Emerging Markets Core - [83.76%)]
M B - Simulated returns\International Core - [16.78%]

Sep

Dec

Mar 09 Jun Sep Dec Mar 10 Jun Sep Dec Mar 11 Jun

04/08/2006 - 04/08/2011 © Financial Express Holdings 2011

Name
Simulated returns\Emerging Markets Core 7.55 36.77 38.69
MSCI EM (EMERGING MARKETS) 562 3493 37.51

36.37
35.96

Cumulative Portfolio Performance To Latest Price
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Cumulative Portfolio Performance To Latest Price

Name 1year 2years 3years 4years 5years

Simulated returns\international Core 433 2212 15.18 5.87 16.78

Market Indices\FTSE All-WId Developed Ex
Uk Adjusted

Name 2010 2009 2008
Simulated returns\Emerging Markets Core 21.72 58.68 -35.74
MSCI EM (EMERGING MARKETS) 22,61 58.93 -35.39

2007
36.29
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Discrete Calendar Year Performance

2006
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Discrete Calendar Year Performance

Name 2010 2009 2008 2007 2006
Simulated returns\international Core 1552 14.50 -16.55 7.33 4.39
Market Indices\FTSE All-Wld Developed Ex 15.92 R R _ R

Uk Adjusted
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Rolling Monthly Volatility Chart Over 1 Year
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Annualised Ratios Over 36 Months

Name Volatility Alpha Beta Sharpe r
Simulated returns\Emerging Markets Core 26.07 -0.45 1.00 0.32 1.00
MSCI EM (EMERGING MARKETS) 26.06 n/a n/a 0.33 n/a

Annualised Ratios Over 36 Months

Name Volatility Alpha Beta Sharpe r
Simulated returns\international Core 15.52 - - 0.19 -
Market Indices\FTSE All-WId Developed Ex nla nla _ nia

Uk Adjusted

Original Asset Allocations

Asia Pacific Equities | | 5890
Other International Equities _ 29.30
European Equities - 10.90
Global Emerging Market Equities I 0.90

Original Asset Allocations

North American Equities ; 57.50
European Equities _ 22.50
Asia Pacific Equities L] 16.30
Global Emerging Market Equities . 3.30
Other International Equities I 0.40

Original Region Allocations

Pacific Basin \ | 5140
Americas _ 22.60
Europe ex UK [ 10.90
Asia Pacific [ ] 7.50
South Africa [ | 7.40
Middle East/ Africa [| 0.20

Original Region Allocations

North America D 5750
Europe ex UK _ 22.10
Japan - 9.40
Pacific Basin L] 5.90
Australasia l:l 4.30
Middle East/ Africa ” 0.40
International ” 0.40

Original Sector Allocations

100.00

Undisclosed ‘ |

Original Sector Allocations

Consumer Products _ 20.50
Financials T 2020
Basic Materials ] 17.30
Telecom, Media & Technology _ 16.50
Industrials \ | 12.40
Health Care ] 9.50
Utilities e 3.60

ref: Simulated returns\Emerging Markets Core

ref: Simulated returns\International Core

Data provided by FE. Care has been taken to ensure that the information is correct but it neither warrants,
represents nor guarantees the contents of the information, nor does it accept any responsibility for errors, inaccuracies, omissions or any inconsistencies herein.
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